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Structural Macroeconometrics provides a thorough overview and in-depth exploration of methodologies,
models, and techniques used to analyze forces shaping national economies. In this thoroughly revised second
edition, David DeJong and Chetan Dave emphasize time series econometrics and unite theoretical and
empirical research, while taking into account important new advances in the field.

The authors detail strategies for solving dynamic structural models and present the full range of methods for
characterizing and evaluating empirical implications, including calibration exercises, method-of-moment
procedures, and likelihood-based procedures, both classical and Bayesian. The authors look at recent strides
that have been made to enhance numerical efficiency, consider the expanded applicability of dynamic factor
models, and examine the use of alternative assumptions involving learning and rational inattention on the
part of decision makers. The treatment of methodologies for obtaining nonlinear model representations has
been expanded, and linear and nonlinear model representations are integrated throughout the text. The book
offers a rich array of implementation algorithms, sample empirical applications, and supporting computer
code.

Structural Macroeconometrics is the ideal textbook for graduate students seeking an introduction to
macroeconomics and econometrics, and for advanced students pursuing applied research in macroeconomics.
The book's historical perspective, along with its broad presentation of alternative methodologies, makes it an
indispensable resource for academics and professionals.
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From reader reviews:

Willie Alford:

The book Structural Macroeconometrics: Second Edition can give more knowledge and information about
everything you want. So just why must we leave the best thing like a book Structural Macroeconometrics:
Second Edition? A number of you have a different opinion about guide. But one aim this book can give
many info for us. It is absolutely right. Right now, try to closer using your book. Knowledge or info that you
take for that, it is possible to give for each other; it is possible to share all of these. Book Structural
Macroeconometrics: Second Edition has simple shape nevertheless, you know: it has great and massive
function for you. You can search the enormous world by wide open and read a book. So it is very wonderful.

Sheila Rivera:

The actual book Structural Macroeconometrics: Second Edition will bring you to definitely the new
experience of reading the book. The author style to spell out the idea is very unique. When you try to find
new book you just read, this book very ideal to you. The book Structural Macroeconometrics: Second
Edition is much recommended to you to learn. You can also get the e-book in the official web site, so you
can easier to read the book.

Arthur Fabry:

The guide untitled Structural Macroeconometrics: Second Edition is the e-book that recommended to you to
read. You can see the quality of the guide content that will be shown to an individual. The language that
creator use to explained their ideas are easily to understand. The writer was did a lot of research when write
the book, so the information that they share for you is absolutely accurate. You also could get the e-book of
Structural Macroeconometrics: Second Edition from the publisher to make you more enjoy free time.

Thomas Rice:

Do you like reading a book? Confuse to looking for your chosen book? Or your book had been rare? Why so
many query for the book? But any kind of people feel that they enjoy for reading. Some people likes
studying, not only science book but in addition novel and Structural Macroeconometrics: Second Edition or
perhaps others sources were given knowledge for you. After you know how the truly amazing a book, you
feel would like to read more and more. Science book was created for teacher or maybe students especially.
Those ebooks are helping them to put their knowledge. In different case, beside science e-book, any other
book likes Structural Macroeconometrics: Second Edition to make your spare time a lot more colorful. Many
types of book like this one.
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